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F D D First Trust STOXX® European Select Dividend Index Fund

As of 31/12/24

» Fund Objective » Index Description According to the Index Provider

This exchange-traded fund seeks investment » Theindex is a dividend weighted index of 30 stocks selected from the STOXX® Europe 600 Index which includes high-dividend
results that correspond generally to the price and yielding companies across 18 European countries.

yield (before the fund’s fees and expenses) of an » The universe of stocks consists of dividend-paying companies in the STOXX® Europe 600 Index that have a positive five year

equity index called the STOXX® Europe Select dividend-per-share growth rate and a dividend to earnings-per-share ratio of 60% or less.

Dividend 30 Index. » Companies in the STOXX® Europe 600 Index universe are sorted by country and ranked in descending order according to their
» Fund Facts indicated annual net dividend yield. In the case of multiple §tocks fora sing]e company, the highest-yielding stock is chosen.
) » All current components of the index are added to the selection list automatically.
Fund Ticker FDD » For each company an "outperformance factor” is calculated: company net dividend yield divided by the net dividend yield of the
ISIN US3373511097 respective region or county minus 1.
cusip 337357109 » All companies are then sorted by their “outperformance factor.”
Intraday NAV FDDIV « All current components in the index that are ranked 60 or higher in the selection list remain in the Index. Starting from the
Fund Inception Date 21/8/07 highest-ranked non-component in the selection list, companies are added to the Index until the final component count of 30
Total Expense Ratio” 0.59% is reached.
Net Expense Ratio 0.59% « A company’s weight in the Index is based on its net dividend yield. Each component’s weight is capped at 15%.
30-Day SEC Yield* 7.02%
Unsubsidized 30-Day
SEC Yield* Tt
Rebalance Frequency Annual
Primary Listing NYSE Arca
» Index Facts
Index Ticker SD3V
Index Inception Date 13/4/05
Index Yieldf 1.43%
> Performance Summary (%) 3 Month YTD 1Year 3 Year 5 Year 10Year  Since Fund Inception
Fund Performance*
Net Asset Value (NAV) -6.69 0.60 0.60 -1.28 1.51 364 -0.69
Market Price -1.07 0.42 0.42 -1.20 143 3.65 -0.71
Index Performance**
STOXX® Europe Select Dividend 30 Index -1.53 -0.44 -0.44 -1.56 157 3.77 -0.37
MSCI Europe Index -9.74 179 179 1.20 490 498 2.82
STOXX® Europe 600 Index -9.65 1.97 1.97 0.83 4.92 5.11 3.01
» Calendar Year Total Returns (%) 2014 2015 2016 2017 2018 2019 2020 2021 2022 2023 2024
FDD -0.10 -3.22 2.58 19.04 -8.83 23.09 -2.64 15.07 -15.67 13.42 0.60
MSCI Europe Index -6.18 -2.84 -0.40 25.51 -14.86 2377 5.38 16.30 -15.06 19.89 179
STOXX® Europe 600 Index -5.86 -1.61 -1.22 25.89 -15.05 24.53 6.83 16.09 -16.14 19.87 197
» 3-Year Statistics Standard Deviation (%) Alpha Beta Sharpe Ratio Correlation
FDD 19.86 -1.78 0.99 -0.16 0.91
MSCI Europe Index 17.80 0.30 0.98 -0.06 1.00
STOXX® Europe 600 Index 18.10 — 1.00 -0.08 1.00

Performance data quoted represents past performance. Past performance is not a guarantee of future results and current performance may be higher or lower than performance quoted.
Investment returns and principal value will fluctuate and shares when sold or redeemed, may be worth more or less than their original cost. You can obtain performance information which is
current through the most recent month-end by visiting www.ftportfolios.jp.

“Expenses are capped contractually at 0.60% per year, at least through 31 January 2025.

t30-day SEC yield is calculated by dividing the net investment income per share earned during the most recent 30-day period by the maximum offering price per share on the last day of the period and includes the effects of fee waivers
and expense reimbursements.

#The unsubsidized 30-day SEC yield is calculated the same as the 30-day SEC yield, however it excludes contractual fee waivers and expense reimbursements.

fIndex yield represents the weighted average trailing 12-month dividend of the constituents of the STOXX® Europe Select Dividend 30 Index.

*NAV returns are based on the fund’s net asset value which represents the fund’s net assets (assets less liabilities) divided by the fund’s outstanding shares. Market Price returns are determined by using the midpoint of the national
best bid offer price (“NBBO”) as of the time that the fund’s NAV is calculated. Returns are average annualized total returns, except those for periods of less than one year, which are cumulative. The fund’s performance reflects fee
waivers and expense reimbursements, absent which performance would have been lower.

**Performance information for each listed index is for illustrative purposes only and does not represent actual fund performance. Indexes do not charge management fees or brokerage expenses, and no such fees or expenses were
deducted from the performance shown. Indexes are unmanaged and an investor cannot invest directly in an index.
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First Trust STOXX® European Select Dividend Index Fund

As of 31/12/24

» Top Sector Exposure (%)

6.26 Financials 58.40
5.72 Consumer Discretionary 9.92
5.00 Utilities 8.61
4.56 Materials 8.35
4.46 Communication Services 6.1
418 Energy 5.94
375 Industrials 2.67
3.63

3.62

3.50

You should consider the fund’s investment objectives, risks, and charges and expenses carefully before investing. Contact

» Portfolio Information » Top Holdings (%)
Number Of Holdings 30 Natwest Group Plc
Maximum Market Cap. $173.75 Billion HSBC Holdings Plc
Median Market Cap. $20.51 Billion IG Group Holdings Plc
Minimum Market Cap. $1.94 Billion ABN AMRO Group N.V.
Price/Earnings 8.95 ING Groep N.V.
Price/Book 0.83 Legal & General Group Plc
Price/Cash Flow 5.74 Ageas S.A/NV.
Price/Sales 0.78 NN Group N.V.
Tele2 AB (Class B)
Rio Tinto Plc

» Top Country Exposure (%)

United Kingdom 28.04

The Netherlands 15.97

France 11.63

Germany 11.42

[taly 5.91

Denmark 5.85

Switzerland 4.67

Belgium 3.76

Sweden 3.63

Spain 317

Risk Considerations

You could lose money by investing in a fund. An investment in a fund is not a deposit of a bank and is not
insured or guaranteed. There can be no assurance that a fund's objective(s) will be achieved. Investors buying or
selling shares on the secondary market may incur customary brokerage commissions. Please refer to each fund's
prospectus for additional details on a fund's risks. The order of the below risk factors does not indicate the
significance of any particular risk factor.
Unlike mutual funds, shares of the fund may only be redeemed directly from a fund by authorized participants in
very large creatlon/redemptlon units. If a fund's authorized participants are unable to proceed with
creation/redemption orders and no other authorized participant is able to step forward to create or redeem, fund
shares may trade at a premium or discount to a fund's net asset value and possibly face delisting and the b|d/ask
spread may widen.
Changes in currency exchange rates and the relative value of non-US currencies may affect the value of a fund's
investments and the value of a fund's shares.
Current market conditions risk is the risk that a particular investment, or shares of the fund in general, may fall in
value due to current market conditions. For example, changes in governmental fiscal and regulatory policies,
disruptions to banking and real estate markets, actual and threatened international armed conflicts and hostilities,
and public health crises, among other significant events, could have a material impact on the value of the fund's
investments.
A fund is susceptible to operational risks through breaches in cyber security. Such events could cause a fund to
incur regulatory penalties, reputational damage, additional compliance costs associated with corrective measures
and/or financial loss.
Depositary receipts may be less liquid than the underlying shares in their primary trading market and distributions
may be subject to a fee. Holders may have limited voting rights, and investment restrictions in certain countries
may adversely impact their value.
Companies that issue dividend-paying securities are not required to continue to pay dividends on such securities.
fTherefore, there is a possibility that such companies could reduce or eliminate the payment of dividends in the
uture.
Equity securities may decline significantly in price over short or extended periods of time, and such declines may
occur in the equity market as a whole, or they may occur in only a particular country, company, industry or sector
of the market.
Political or economic disruptions in European countries, even in countries in which a fund is not invested, may
adversely affect security values and thus the fund's holdings. A significant number of countries in Europe are
member states in the European Union, and the member states no longer control their own monetary policies. In
these member states, the authority to direct monetary policies, including money supply and official interest rates
for the Euro, is exercised by the European Central Bank. The implications of the United Kingdom's withdrawal from
the European Union are difficult to gauge and cannot yet be fully known.
Financial services companies are subject to the adverse effects of economic recession, currency exchange rates,
government regulation, decreases in the availability of capital, volatile interest rates, portfollo concentration in
geographic markets, industries or products, and competition from new entrants in their fields of business.
An index fund will be concentrated in an industry or a group of industries to the extent that the index is so
concentrated. A fund with significant exposure to a single asset class, or the securities of issuers within the same
country, state, region, industry, or sector may have its value more affected by an adverse economic, business or
political development than a broadly diversified fund.
A fund may be a constituent of one or more indices or models which could greatly affect a fund's trading activity,
size and volatility.
There is no assurance that the index provider or its agents will compile or maintain the index accurately. Losses or
costs associated with any index provider errors generally will be borne by a fund and its shareholders.
As inflation increases, the present value of a fund's assets and distributions may decline.
Large capitalization companies may grow at a slower rate than the overall market.
Market risk is the risk that a particular security, or shares of a fund in general may fall in value. Securities are subject
to market fluctuations caused by such factors as general economic conditions, political events, regulatory or market
developments, changes in interest rates and perceived trends in securities prices. Shares of a fund could decline in
value or underperform other investments as a result. In addition, local, regional or global events such as war, acts
of terrorism, spread of infectious disease or other public health issues, recessions, natural disasters or other events
could have significant negative impact on a fund.

First Trust Japan at www.ftportfolios.jp to obtain a prospectus which contains this and other information about the fund.
The prospectus should be read carefully before investing.

A fund faces numerous market trading risks, including the potential lack of an active market for fund shares due to
a limited number of market makers. Decisions by market makers or authorized participants to reduce their role or
step away in times of market stress could inhibit the effectiveness of the arbitrage process in maintaining the
relationship between the underlying values of a fund's portfolio securities and a fund's market price.

An index fund's return may not match the return of the index for a number of reasons including operating
expenses, costs of buying and selling securities to reflect changes in the index, and the fact that a fund's portfolio
holdings may not exactly replicate the index.

Securities of non-U.S. issuers are subject to additional risks, including currency fluctuations, political risks,
withholding, lack of liquidity, lack of adequate financial information, and exchange control restrictions impacting
non-U.S. issuers.

A fund and a fund's advisor may seek to reduce various operational risks through controls and procedures, but it is
not possible to completely protect against such risks. The fund also relies on third parties for a range of services,
inbcAludi_ng custody, and any delay or failure related to those services may affect the fund's ability to meet its
objective.

A fund that invests in securities included in or representative of an index will hold those securities regardless of
investment merit and the fund generally will not take defensive positions in declining markets.

The market price of a fund's shares will generally fluctuate in accordance with changes in the fund's net asset value
("NAV") as well as the relative supply of and demand for shares on the exchange, and a fund's investment advisor
cannot predict whether shares will trade below, at or above their NAV.

Securities of small- and mid-capitalization companies may experience greater price volatility and be less liquid
than larger, more established companies.

Trading on an exchange may be halted due to market conditions or other reasons. There can be no assurance that a
fund's requirements to maintain the exchange listing will continue to be met or be unchanged.

Investments in issuers located in the United Kingdom may subject a fund to regulatory, political, currency, security
and economic risk specific to the United Kingdom. The United Kingdom has one of the largest economies in Europe
and is heavily dependent on trade with the European Union ("EU"), and to a lesser extent the United States and
China. The United Kingdom vote to leave the European Union and other recent rapid political and social change
throughout Europe make the extent and nature of future economic development in Europe and the effect on
securities issued by European issuers difficult to predict.

First Trust Advisors L.P. is the adviser to the fund. First Trust Advisors L.P. is an affiliate of First Trust Portfolios L.P,,
the fund's distributor. First Trust Japan is the fund’s sub-distributor.

The information presented is not intended to constitute an investment recommendation for, or advice to, any
specific person. Nor does the document implicitly or explicitly recommend or suggest an investment strategy,
reach conclusions in relation to an investment strategy for the reader or provide an opinion as to the present or
future value or price of any fund. First Trust has no knowledge of and has not been provided any information
rﬁgardlmg any investor. Financial professionals must determine whether particular investments are appropriate for
their clients.

Definitions
Standard Deviation is a measure of price variability (risk). Alpha is an indication of how much an investment
outperforms or underperforms on a risk-adjusted basis relative to its benchmark. Beta is a measure of price
variability relative to the market. Sharpe Ratio is a measure of excess reward per unit of volatility. Correlation is a
measure of the similarity of performance. The MSCI Europe Index is a free float-adjusted market capitalization
weighted index that is designed to measure the equity market performance of 16 developed markets in Europe.
Ehe STOXX® Europe 600 Index represents large, mid and small capitalization companies across 18 countries of the
uropean region.

The STOXX® Europe Select Dividend 30 Index ("STOXX Index") is the intellectual property (including registered trademarks) of STOXX Ltd., Zug, Switzerland ("STOXX"), Deutsche Borse Group or their licensors, which is used under license.
The Fund is neither sponsored nor promoted, distributed or in any other manner supported by STOXX, Deutsche Borse Group or their licensors, research partners or data providers and STOXX, Deutsche Bérse Group and their licensors,
research partners or data providers do not give any warranty, and exclude any liability (whether in negligence or otherwise) with respect thereto generally or specifically in relation to any errors, omissions or interruptions in the STOXX

Index or its data.
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